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FXTN 10-20 PIBD1010F202 14.1250 <1M 6/22/2010 15 0.04    4.0546 4.0194 4.0194

FXTN 10-21 PIBD1010G210 14.5000 1M 7/20/2010 43 0.12    4.1426 4.0527 4.0531

FXTN 05-59 PIBD0510G595 10.7500 1M 7/21/2010 44 0.12    4.1430 4.0531 4.0536

RTB 03-05 PIID0310H057 6.8750 2M 8/1/2010 55 0.15 4.000000 4.2000 10:38:25 AM 4.2000 4.1471 4.0580 4.0593

FXTN 10-22 PIBD1010H228 14.6250 2M 8/10/2010 64 0.18    4.1504 4.0621 4.0639

FXTN 10-23 PIBD1010I236 14.6250 3M 9/1/2010 86 0.24    4.1586 4.0719 4.0752

RTB 05-04 PIID0510H043 10.6250 3M 9/8/2010 93 0.25 3.343529 5.2500 11:49:59 AM 5.2500 4.1612 4.0750 4.0788

FXTN 05-60 PIBD0510I600 10.8750 4M 9/22/2010 107 0.29    4.1831 4.0942 4.0975

FXTN 05-61 PIBD0510L615 9.3750 6M 12/1/2010 177 0.48    4.2929 4.1904 4.1907

FXTN 10-26 PIBD1010L261 17.5000 7M 12/21/2010 197 0.54    4.3282 4.2242 4.2242

FXTN 03-17 PIBD0311A175 5.3750 8M 1/17/2011 224 0.61    4.3789 4.2745 4.2745

FXTN 10-27 PIBD1011A278 17.5000 8M 1/18/2011 225 0.62    4.3807 4.2764 4.2764

FXTN 07-35 PIBD0711A354 11.0000 8M 1/22/2011 229 0.63    4.3882 4.2839 4.2839

FXTN 05-62 PIBD0511C622 8.5000 9M 3/3/2011 269 0.74 2.799400 4.6750 3:44:00 PM 4.6750 4.4632 4.3584 4.3584

FXTN 07-36 PIBD0711D360 12.0000 10M 4/15/2011 312 0.85    4.5439 4.4385 4.4385

FXTN 05-63 PIBD0511F638 10.6250 1.5Y 6/22/2011 380 1.04    4.6729 4.5607 4.5607

FXTN 07-37 PIBD0711G376 12.0000 1.5Y 7/22/2011 410 1.12    4.7304 4.6127 4.6127

RTB 03-06 PIID0311G065 8.5000 1.5Y 7/31/2011 419 1.15    4.7477 4.6283 4.6283

SPTB 10-01 SPTB1011I016 15.5000 1.5Y 9/20/2011 470 1.29    4.8455 4.7168 4.7168

FXTN 10-28 PIBD1011J288 16.5000 1.5Y 10/11/2011 491 1.35    4.8857 4.7532 4.7532

FXTN 05-64 PIBD0511J642 7.2500 1.5Y 10/19/2011 499 1.37    4.9011 4.7671 4.7671

RTB 05-05 PIID0511L054 5.8750 1.5Y 12/6/2011 547 1.50    4.9931 4.8503 4.8503

FXTN 04-19 PIBD0411L191 5.8750 2Y 12/13/2011 554 1.52    5.0065 4.8624 4.8624

FXTN 03-18 PIBD0312A182 5.8750 2Y 1/8/2012 580 1.59    5.0564 4.9075 4.9075

SPTB 10-02 SPTB1012A021 14.0000 2Y 1/31/2012 603 1.65    5.1005 4.9474 4.9474

FXTN 05-65 PIBD0512B658 5.7500 2Y 2/21/2012 624 1.71    5.1408 4.9838 4.9838

FXTN 10-29 PIBD1012D291 13.0000 2Y 4/25/2012 688 1.88    5.2635 5.0948 5.0948

FXTN 07-39    * PIBD0712D395 11.5000 2Y 4/28/2012 691 1.89    5.2692 5.1000 5.1000

RTB 05-06 PIID0512H067 7.1250 2.5Y 8/1/2012 786 2.15 1.000000 5.1000 11:06:23 AM 5.1000 5.3247 5.1446 5.1438

FXTN 07-40 PIBD0712H408 11.3750 2.5Y 8/18/2012 803 2.20    5.3346 5.1525 5.1516

RTB 03-07 PIID0312I070 5.2500 2.5Y 9/24/2012 840 2.30 100.000000 5.2750 4:10:28 PM 5.2750 5.3562 5.1699 5.1687

FXTN 10-30 PIBD1012J302 12.1250 2.5Y 10/17/2012 863 2.36    5.3697 5.1807 5.1793

FXTN 07-41 PIBD0712K413 10.5000 2.5Y 11/17/2012 894 2.45    5.3878 5.1952 5.1936

FXTN 07-42 PIBD0713A421 9.0000 3Y 1/5/2013 943 2.58    5.4164 5.2182 5.2162

FXTN 03-19 PIBD0313A199 5.2500 3Y 1/7/2013 945 2.59    5.4176 5.2191 5.2171

FXTN 07-43 PIBD0713C438 8.7500 3Y 3/3/2013 1000 2.74 383.000000 5.2800 3:32:32 PM 5.2761 5.4497 5.2449 5.2424

FXTN 05-66 PIBD0513C664 6.6250 3Y 3/13/2013 1010 2.77    5.4555 5.2496 5.2470

FXTN 10-31 PIBD1013C316 12.7500 3Y 3/27/2013 1024 2.81    5.4637 5.2562 5.2535

FXTN 10-32    * PIBD1013E320 11.7500 3Y 5/15/2013 1073 2.94    5.4923 5.2792 5.2761

FXTN 07-44 PIBD0713F446 9.6250 3.5Y 6/29/2013 1118 3.06    5.5622 5.3543 5.3505

RTB 05-07 PIID0513G075 9.0000 3.5Y 7/31/2013 1150 3.15 11.964000 5.7500 11:36:23 AM 5.7500 5.6119 5.4077 5.4035

FXTN 10-33 PIBD1013J337 11.0000 3.5Y 10/9/2013 1220 3.34    5.7206 5.5246 5.5193

FXTN 07-45 PIBD0713K457 7.1250 3.5Y 11/2/2013 1244 3.41    5.7579 5.5647 5.5590
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FXTN 05-67 PIBD0514A673 6.2500 4Y 1/27/2014 1330 3.64 18,472.000000 5.7750 4:14:39 PM 5.7957 5.8915 5.7083 5.7013

FXTN 10-34    * PIBD1014C341 12.3750 4Y 3/25/2014 1387 3.80    5.9800 5.8035 5.7957

FXTN 10-35 PIBD1014G356 12.7500 4.5Y 7/15/2014 1499 4.11    6.1167 5.9524 5.9429

RTB 05-08 PIID0514I080 6.2500 4.5Y 9/24/2014 1570 4.30 2,200.200000 6.1250 2:27:13 PM 6.1633 6.2033 6.0468 6.0363

FXTN 07-46 PIBD0714J466 6.5000 4.5Y 10/4/2014 1580 4.33    6.2155 6.0600 6.0495

SPTB 10-03 SPTB1014J037 12.2500 4.5Y 10/14/2014 1590 4.36    6.2277 6.0733 6.0626

FXTN 10-36 PIBD1015B367 12.3750 5Y 2/24/2015 1723 4.72    6.3900 6.2502 6.2375

FXTN 05-68 PIBD0515E685 6.3750 5Y 5/13/2015 1801 4.93    6.4852 6.3539 6.3401

FXTN 07-47    * PIBD0715E477 8.3750 5Y 5/22/2015 1810 4.96 130.000000 6.3400 3:35:30 PM 6.3519 6.4962 6.3658 6.3519

FXTN 10-37 PIBD1015H370 11.8750 5.5Y 8/25/2015 1905 5.22    6.6800 6.5717 6.5594

FXTN 10-38 PIBD1015L384 10.1250 6Y 12/15/2015 2017 5.53    6.8968 6.8145 6.8040

FXTN 10-39 PIBD1016A393 9.2500 6Y 1/12/2016 2045 5.60    6.9510 6.8752 6.8652

FXTN 07-48 PIBD0716A488 7.0000 6Y 1/27/2016 2060 5.64 11,365.782000 6.8825 4:13:20 PM 6.8979 6.9800 6.9077 6.8979

FXTN 10-40 PIBD1016C407 7.5000 6Y 3/30/2016 2123 5.82    7.0174 6.9375 6.9298

FXTN 10-41 PIBD1016D416 7.0000 6Y 4/27/2016 2151 5.89    7.0340 6.9508 6.9440

FXTN 10-42 PIBD1016I420 9.1250 6.5Y 9/4/2016 2281 6.25 7,894.619000 7.0000 4:07:33 PM 7.0097 7.1112 7.0124 7.0097

RTB 07-01 PIID0716I018 7.0000 6.5Y 9/24/2016 2301 6.30 1.288000 7.1000 3:12:07 PM 6.9449 7.1415 7.0192 7.0167

FXTN 10-43 PIBD1016K436 6.2500 6.5Y 11/16/2016 2354 6.45    7.2220 7.0373 7.0353

FXTN 07-49 PIBD0717C493 7.0000 7Y 3/31/2017 2489 6.82 510.000000 7.0250 11:23:29 AM 7.0909 7.4270 7.0834 7.0825

FXTN 20-01    * PIBD2017D011 14.3750 7Y 4/24/2017 2513 6.88    7.4635 7.0916 7.0909

FXTN 10-44 PIBD1017H447 7.7500 7.5Y 8/23/2017 2634 7.22 188.000000 7.1850 10:53:04 AM 7.1850 7.5238 7.1742 7.1736

FXTN 10-45 PIBD1018A451 5.8750 8Y 1/31/2018 2795 7.66    7.6040 7.2842 7.2835

FXTN 10-47 PIBD1018K478 8.8750 8.5Y 11/20/2018 3088 8.46    7.7501 7.4844 7.4836

FXTN 10-48 PIBD1019B485 7.8750 9Y 2/19/2019 3179 8.71 496.500000 7.6250 3:27:52 PM 7.6261 7.7955 7.5466 7.5457

FXTN 10-50    * PIBD1020B508 7.7500 10Y 2/18/2020 3543 9.71 792.500000 7.7800 4:14:36 PM 7.7943 7.9769 7.7952 7.7943

FXTN 20-02 PIBD2022C021 15.0000 12Y 3/14/2022 4298 11.78    8.1577 7.9874 7.9867

FXTN 20-03 PIBD2022J033 12.7500 13Y 10/17/2022 4515 12.37    8.2096 8.0427 8.0419

FXTN 20-04 PIBD2023B048 13.0000 13Y 2/20/2023 4641 12.72    8.2398 8.0747 8.0740

FXTN 20-05 PIBD2023E054 11.8750 13Y 5/29/2023 4739 12.98    8.2633 8.0997 8.0990

FXTN 20-06 PIBD2023J068 11.3750 14Y 10/23/2023 4886 13.39    8.2985 8.1371 8.1365

FXTN 20-07 PIBD2024F075 12.3750 14Y 6/3/2024 5110 14.00    8.3521 8.1941 8.1935

FXTN 20-08 PIBD2024H086 12.8750 15Y 8/5/2024 5173 14.17    8.3672 8.2101 8.2096

FXTN 20-09 PIBD2024K091 13.7500 15Y 11/11/2024 5271 14.44    8.3906 8.2351 8.2346

FXTN 20-10 PIBD2025D103 12.1250 15Y 4/14/2025 5425 14.86    8.4275 8.2743 8.2738

FXTN 20-11 PIBD2025J116 12.1250 16Y 10/20/2025 5614 15.38    8.4728 8.3224 8.3220

FXTN 25-01 PIBD2525K015 18.2500 16Y 11/29/2025 5654 15.49    8.4823 8.3326 8.3321

FXTN 20-12 PIBD2026A122 10.2500 16Y 1/19/2026 5705 15.63    8.4946 8.3455 8.3451

FXTN 20-13 PIBD2026L139 8.0000 17Y 12/7/2026 6027 16.51    8.5717 8.4275 8.4272

FXTN 20-14 PIBD2027I140 8.6250 18Y 9/6/2027 6300 17.26    8.6370 8.4970 8.4967

FXTN 20-15 PIBD2028L151 9.5000 19Y 12/4/2028 6755 18.51    8.7460 8.6128 8.6127

FXTN 20-16    * PIBD2030E166 8.7500 20Y 5/27/2030 7294 19.98 4.505000 8.6500 3:10:47 PM 8.6500 8.8750 8.7500 8.7500

FXTN 25-02 PIBD2530G029 12.5000 21Y 7/28/2030 7356 20.15    8.8864 8.7615 8.7615

FXTN 25-03 PIBD2531A032 11.2500 21Y 1/26/2031 7538 20.65    8.9198 8.7951 8.7951
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FXTN 25-04 PIBD2531J042 9.3750 22Y 10/5/2031 7790 21.34    8.9661 8.8417 8.8417

FXTN 25-05 PIBD2532K057 8.5000 23Y 11/29/2032 8211 22.50    9.0434 8.9195 8.9195

FXTN 25-06    * PIBD2534K062 9.2500 25Y 11/5/2034 8917 24.43    9.1731 9.0500 9.0500


